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Page 1 of 1
ORIGINALLY RESIDUAL WEIGHTED
PURPOSE OF THE COUNTERPARTY AGREED WEIGHTED AVERAGE TERM
CONTRACT TYPE HEDGE TYPE UNDERLYING ASSET SETTLEMENT METHOD AMOUNT
TRANSACTION OR MARKET WEIGHTED AVERAGE FOR SETTLEMENT
AVERAGE TERM TERM OF DIFFERENCES
Futures Foreign currency hedge - Foreign Currency Delivery of the OTC - Residents - - - 3,532,403
underlying asset Abroad
Repo Other Hedges - Argentine Government Upon due date BCBA - - - 306,337,836
Transactions Securities of differences
Repo Brokerage - Corporate Securities Delivery of the OTC - Residents - - - 3,514,083
Transactions Bank's account underlying asset Abroad
Repo Brokerage - Foreign Government Delivery of the OTC - Residents - - - 838,433
Transactions Bank's account Securities underlying asset Abroad
Other Foreign currency hedge - Foreign Currency Daily differences ROFEX - - 1 791,000
TOTAL 315,013,755
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